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Listed below are major unrated institutional borrowers for which CB provides a consensus
BMO CAPITAL MARKETS LTD L64HM9LHPDOS1B9HJC68 United Kingdom BANK OF MONTREAL Y N
BARCLAYS CAPITAL SECURITIES LTD K9WDOH4D2PYBSLSOB484 United Kingdom BARCLAYS PLC Y N
DAIWA CAPITAL MARKETS EUROPE LTD MIM2K09LFYD4IB163W58 United Kingdom DAIWA SECURITIES GROUP INC Y N
NOMURA INTERNATIONAL PLC DGQCSV2PHVF7I2743539 United Kingdom NOMURA HOLDINGS INC Y N
SOCIETE GENERALE INTERNATIONAL LTD 0IKLU6X1B10WK7X42C15 United Kingdom SOCIETE GENERALE SA Y N
ABN AMRO SECURITIES USA LLC 549300FIFV1CB6HD9A14 United States ABN AMRO BANK NV Y N
AMHERST PIERPONT SECURITIES LLC 549300LGG2RLWD21SU97 United States AMHERST ASG HOLDINGS LLC Y N
MERRILL LYNCH EQUITIES AUSTRALIA LTD 5493000ZISK51SMQFR40 United States BANK OF AMERICA CORP Y N
BMO CAPITAL MARKETS CORP, BROKER RUC0QBLBRPRCU4W1NE59 United States BANK OF MONTREAL Y N
PERSHING LLC ZI8Q1A8EI8LQFJNM0D94 United States BANK OF NEW YORK MELLON CORP Y N
SCOTIA CAPITAL USA INC 549300BLWPABP1VNME36 United States BANK OF NOVA SCOTIA Y N
BETHESDA SECURITIES LLC 254900O3C3TARG6WQ048 United States BETHESDA SECURITIES LLC Y N
NATIXIS SECURITIES AMERICAS LLC 549300L8G1E7ZHVEOG75 United States BPCE SA Y N
CIBC WORLD MARKETS CORP 549300445CON3DBMU275 United States CANADIAN IMPERIAL BANK OF COMMERCE Y N
CANTOR FITZGERALD & CO 5493004J7H4GCPG6OB62 United States CANTOR FITZGERALD LP Y N
CF SECURED LLC 254900OXTV81I73FAT50 United States CANTOR FITZGERALD LP Y N
CITADEL CLEARING LLC 5493001I7IJ4CW6Q9N27 United States CITADEL CLEARING LLC Y N
COMMERZ MARKETS LLC 549300IMBXQ8SGH3HJ31 United States COMMERZBANK AG Y N
COWEN EXECUTION SERVICES LLC 5493005RJDJD18OPUP27 United States COWEN INC Y N
DAIWA CAPITAL MARKETS AMERICA INC M67H5PRC0NQKM73ZAS82 United States DAIWA SECURITIES GROUP INC Y N
E D & F MAN CAPITAL MARKETS INC 5493006BWPDUCYG6EQ34 United States ED&F MAN HOLDINGS LTD Y N
SANFORD C BERNSTEIN & CO LLC 549300I7JYZHT7D5CO04 United States EQUITABLE HOLDINGS INC Y N
NATIONAL FINANCIAL SERVICES LLC 549300JRHF1MHHWUAW04 United States FMR LLC Y N
GUGGENHEIM SECURITIES LLC 5493005G25VHYWLYJU59 United States GUGGENHEIM CAPITAL LLC Y N
INDUSTRIAL & COMMERCIAL BANK OF CHINA FINANCIAL SERVICES LLC 5493003O0P1GJ0O8CI80 United States INDUSTRIAL & COMMERCIAL BANK OF CHINA LTD Y N
TIMBER HILL LLC 549300ENR8YMEK2RVE28 United States INTERACTIVE BROKERS GROUP INC Y N
BANCA IMI SECURITIES CORP V48XYRSNOB3HY0J4NK61 United States INTESA SANPAOLO SPA Y N
JANE STREET CAPITAL LLC 549300ZM16HMPEPNV857 United States JANE STREET GROUP LLC Y N
MACQUARIE CAPITAL USA INC 549300670K07JRB5UQ40 United States MACQUARIE GROUP LTD Y N
MIRAE ASSET SECURITIES USA INC, BROKER 25490087B4GFZLJZE912 United States MIRAE ASSET DAEWOO CO LTD Y N
MIZUHO CAPITAL MARKETS LLC OV6W8S6QX2D1J857QP30 United States MIZUHO FINANCIAL GROUP INC Y N
NATIONAL BANK OF CANADA FINANCIAL INC 549300K66TF1ST7A3V76 United States NATIONAL BANK OF CANADA Y N
NOMURA SECURITIES INTERNATIONAL INC OXTKY6Q8X53C9ILVV871 United States NOMURA HOLDINGS INC Y N
JANNEY MONTGOMERY SCOTT LLC 549300QQRY1JCFQHYS08 United States PENN MUTUAL LIFE INSURANCE CO Y N
RAYMOND JAMES & ASSOCIATES INC U4ONQX15J3RO8XCKE979 United States RAYMOND JAMES FINANCIAL INC Y N
RONIN CAPITAL LLC F1VTUC8HSLB88691RU64 United States RONIN CAPITAL LLC Y N
CREDIT AGRICOLE SECURITIES USA INC 549300WO2DKF0Q3YMV43 United States RUE LA BOETIE SAS Y N
TD AMERITRADE CLEARING INC MRK678VXOI09YSSN8X19 United States TD AMERITRADE HOLDING CORP Y N
TD PRIME SERVICES LLC 549300ZBQI1JB1844X09 United States TORONTO DOMINION BANK Y N
US BANCORP INVESTMENTS INC H85Z6XZP8B10ES0M2G89 United States US BANCORP Y N
VIRTU AMERICAS LLC 549300RA02N3BNSWBV74 United States VIRTU FINANCIAL INC Y N
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VIRTU FINANCIAL BD LLC 54930088MP91YZQJT494 United States VIRTU FINANCIAL INC Y N
WEDBUSH SECURITIES INC 549300CSX55MXZ47EI78 United States WEDBUSH INC Y N
WELLS FARGO CLEARING SERVICES LLC 88KRVSOEKUGQZJ3DKW55 United States WELLS FARGO & CO Y N
CITIGROUP GLOBAL MARKETS AUSTRALIA PTY LTD D5FWQUJWZY07LV3DO749 Australia CITIGROUP INC Y N
CREDIT SUISSE EQUITIES AUSTRALIA LTD 549300PFVFUWK2NI0V37 Australia CREDIT SUISSE GROUP AG Y N
DEUTSCHE CAPITAL MARKETS AUSTRALIA LTD 529900J30GWJRSJWJL27 Australia DEUTSCHE BANK AG Y N
DEUTSCHE SECURITIES AUSTRALIA LTD 529900JDL9OTL8IG2U56 Australia DEUTSCHE BANK AG Y N
MORGAN STANLEY AUSTRALIA SECURITIES LTD 6NYZXKE9GUP7XNI56S88 Australia MORGAN STANLEY Y N
UBS SECURITIES AUSTRALIA LTD 5493003HEK7SMADQJE10 Australia UBS GROUP AG Y N
MERRILL LYNCH CANADA INC QBB7LJ15BSZOYGYACQ50 Canada BANK OF AMERICA CORP Y N
BMO NESBITT BURNS INC M3LKFDNSJGJ7TMLH6Z15 Canada BANK OF MONTREAL Y N
SCOTIA CAPITAL INC 5493009NLZXZGJDOPC94 Canada BANK OF NOVA SCOTIA Y N
CANACCORD GENUITY CORP 549300T0EM8DDTDWZP60 Canada CANACCORD GENUITY GROUP INC Y N
CANADIAN DERIVATIVES CLEARING CORP 5493004XJK1P32XQLA57 Canada CANADIAN DERIVATIVES CLEARING CORP Y N
CIBC WORLD MARKETS INC 549300TDJKVQJ41VN031 Canada CANADIAN IMPERIAL BANK OF COMMERCE Y N
CASGRAIN & CO LTD 5493003LBDEDV2IVJW19 Canada CASGRAIN & CO LTD Y N
CIBC MELLON TRUST CO 549300IYUUH221WBZ505 Canada CIBC MELLON TRUST CO Y N
FIDELITY CLEARING CANADA ULC 549300514J3G7XH64311 Canada FIL LTD Y N
HSBC SECURITIES CANADA INC 213800NVXC2F29LQVZ83 Canada HSBC HOLDINGS PLC Y N
VALEURS MOBILIERES BANQUE LAURENTIENNE INC 5493001JLHK7WY7QPD28 Canada LAURENTIAN BANK OF CANADA Y N
NATIONAL BANK FINANCIAL INC 549300D83GR71RNG0O65 Canada NATIONAL BANK OF CANADA Y N
TD SECURITIES INC 5493006RJSLS5DA4PD75 Canada TORONTO DOMINION BANK Y N
BNP PARIBAS ARBITRAGE SNC 6EWKU0FGVX5QQJHFGT48 France BNP PARIBAS SA Y N
MIRAE ASSET SECURITIES HK LTD 213800TUUUQUT8GHZ555 Hong Kong MIRAE ASSET FINANCIAL GROUP Y N
MORGAN STANLEY ASIA LTD 549300KZJFHUSUNKZZ03 Hong Kong MORGAN STANLEY Y N
BNP PARIBAS PRIME BROKERAGE INTERNATIONAL LTD, IE 549300KUN9K9K32C6D97 Ireland BNP PARIBAS SA Y N
NBC GLOBAL FINANCE LTD 549300KWU8YQOYSK5Y64 Ireland NATIONAL BANK OF CANADA Y N
JAPAN SECURITIES CLEARING CORP 549300JHM7D8P3TS4S86 Japan JAPAN EXCHANGE GROUP INC Y N
SBI SECURITIES CO LTD 353800HGQDSZ7O253W40 Japan SBI HOLDINGS INC Y N
TOKAI TOKYO SECURITIES CO LTD 549300L0QEAI5DYJ2U56 Japan TOKAI TOKYO FINANCIAL HOLDINGS INC Y N
ABN AMRO CLEARING BANK NV G8ZTNESVNKW4NN761W05 Netherlands ABN AMRO BANK NV Y N
SANTANDER FINANCIAL SERVICES PLC R83QYRLEMH4ZSHI0L097 United Kingdom BANCO SANTANDER SA Y Y
SANTANDER UK PLC PTCQB104N23FMNK2RZ28 United Kingdom BANCO SANTANDER SA Y Y
MERRILL LYNCH INTERNATIONAL GGDZP1UYGU9STUHRDP48 United Kingdom BANK OF AMERICA CORP Y Y
BARCLAYS BANK PLC G5GSEF7VJP5I7OUK5573 United Kingdom BARCLAYS PLC Y Y
CITIGROUP GLOBAL MARKETS LTD XKZZ2JZF41MRHTR1V493 United Kingdom CITIGROUP INC Y Y
CREDIT SUISSE SECURITIES EUROPE LTD DL6FFRRLF74S01HE2M14 United Kingdom CREDIT SUISSE GROUP AG Y Y
GOLDMAN SACHS INTERNATIONAL W22LROWP2IHZNBB6K528 United Kingdom GOLDMAN SACHS GROUP INC Y Y
HSBC BANK PLC MP6I5ZYZBEU3UXPYFY54 United Kingdom HSBC HOLDINGS PLC Y Y
JEFFERIES INTERNATIONAL LTD S5THZMDUJCTQZBTRVI98 United Kingdom JEFFERIES FINANCIAL GROUP INC Y Y
JPMORGAN SECURITIES PLC K6Q0W1PS1L1O4IQL9C32 United Kingdom JPMORGAN CHASE & CO Y Y
LLOYDS BANK CORPORATE MARKETS PLC 213800MBWEIJDM5CU638 United Kingdom LLOYDS BANKING GROUP PLC Y Y
LLOYDS BANK PLC H7FNTJ4851HG0EXQ1Z70 United Kingdom LLOYDS BANKING GROUP PLC Y Y
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MUFG SECURITIES EMEA PLC U7M81AY481YLIOR75625 United Kingdom MITSUBISHI UFJ FINANCIAL GROUP INC Y Y
MIZUHO INTERNATIONAL PLC 213800HZ54TG54H2KV03 United Kingdom MIZUHO FINANCIAL GROUP INC Y Y
MORGAN STANLEY & CO INTERNATIONAL PLC 4PQUHN3JPFGFNF3BB653 United Kingdom MORGAN STANLEY Y Y
RBC EUROPE LTD TXDSU46SXBWIGJ8G8E98 United Kingdom ROYAL BANK OF CANADA Y Y
STANDARD CHARTERED BANK LTD RILFO74KP1CM8P6PCT96 United Kingdom STANDARD CHARTERED PLC Y Y
NATWEST MARKETS PLC RR3QWICWWIPCS8A4S074 United Kingdom UNITED KINGDOM GOVERNMENT OF Y Y
BANK OF AMERICA NATIONAL ASSOCIATION B4TYDEB6GKMZO031MB27 United States BANK OF AMERICA CORP Y Y
BOFA SECURITIES INC 549300HN4UKV1E2R3U73 United States BANK OF AMERICA CORP Y Y
BARCLAYS CAPITAL INC AC28XWWI3WIBK2824319 United States BARCLAYS PLC Y Y
BNP PARIBAS SECURITIES CORP RCNB6OTYUAMMP879YW96 United States BNP PARIBAS SA Y Y
CITIGROUP GLOBAL MARKETS INC MBNUM2BPBDO7JBLYG310 United States CITIGROUP INC Y Y
CREDIT SUISSE SECURITIES USA LLC 1V8Y6QCX6YMJ2OELII46 United States CREDIT SUISSE GROUP AG Y Y
DEUTSCHE BANK SECURITIES INC 9J6MBOOO7BECTDTUZW19 United States DEUTSCHE BANK AG Y Y
FIRST HORIZON BANK, MEMPHIS TN COOWI3L2W9TPYR3WJX37 United States FIRST HORIZON NATIONAL CORP, TN Y Y
GOLDMAN SACHS & CO LLC FOR8UP27PHTHYVLBNG30 United States GOLDMAN SACHS GROUP INC Y Y
HSBC SECURITIES USA INC CYYGQCGNHMHPSMRL3R97 United States HSBC HOLDINGS PLC Y Y
ING FINANCIAL MARKETS LLC KBVRJ5K57JZ3E2AVWX40 United States ING GROEP NV Y Y
INTERACTIVE BROKERS LLC 50OBSE5T5521O6SMZR28 United States INTERACTIVE BROKERS GROUP INC Y Y
JEFFERIES LLC 58PU97L1C0WSRCWADL48 United States JEFFERIES FINANCIAL GROUP INC Y Y
JPMORGAN SECURITIES LLC ZBUT11V806EZRVTWT807 United States JPMORGAN CHASE & CO Y Y
MUFG SECURITIES AMERICA INC K5HU16E3LMSVCCJJJ255 United States MITSUBISHI UFJ FINANCIAL GROUP INC Y Y
MIZUHO SECURITIES USA LLC 7TK5RJIZDFROZCA6XF66 United States MIZUHO FINANCIAL GROUP INC Y Y
MORGAN STANLEY & CO LLC 9R7GPTSO7KV3UQJZQ078 United States MORGAN STANLEY Y Y
MORGAN STANLEY CAPITAL SERVICES LLC I7331LVCZKQKX5T7XV54 United States MORGAN STANLEY Y Y
RBC CAPITAL MARKETS LLC 549300LCO2FLSSVFFR64 United States ROYAL BANK OF CANADA Y Y
SCHWAB CHARLES & CO INC 549300ZP8XN77GK5BS04 United States SCHWAB CHARLES CORP Y Y
SG AMERICAS SECURITIES LLC 549300F35UE0BOM1WJ55 United States SOCIETE GENERALE SA Y Y
STATE STREET BANK & TRUST CO 571474TGEMMWANRLN572 United States STATE STREET CORP Y Y
TD SECURITIES USA LLC SUVUFHICNZMP2WKHG940 United States TORONTO DOMINION BANK Y Y
UBS SECURITIES LLC T6FIZBDPKLYJKFCRVK44 United States UBS GROUP AG Y Y
NATWEST MARKETS SECURITIES INC ZE2ZWJ5BTIQJ8M0C6K34 United States UNITED KINGDOM GOVERNMENT OF Y Y
WELLS FARGO BANK NA KB1H1DSPRFMYMCUFXT09 United States WELLS FARGO & CO Y Y
WELLS FARGO SECURITIES LLC VYVVCKR63DVZZN70PB21 United States WELLS FARGO & CO Y Y
AUSTRALIA & NEW ZEALAND BANKING GROUP LTD JHE42UYNWWTJB8YTTU19 Australia AUSTRALIA & NEW ZEALAND BANKING GROUP LTD Y Y
COMMONWEALTH BANK OF AUSTRALIA MSFSBD3QN1GSN7Q6C537 Australia COMMONWEALTH BANK OF AUSTRALIA Y Y
GOLDMAN SACHS FINANCIAL MARKETS PTY LTD RWESXOGR61NDWTFBLX79 Australia GOLDMAN SACHS GROUP INC Y Y
JPMORGAN SECURITIES AUSTRALIA LTD 549300Z0AVQF0QSFQV15 Australia JPMORGAN CHASE & CO Y Y
MACQUARIE BANK LTD 4ZHCHI4KYZG2WVRT8631 Australia MACQUARIE GROUP LTD Y Y
MACQUARIE GROUP LTD ACMHD8HWFMFUIQQ8Y590 Australia MACQUARIE GROUP LTD Y Y
NATIONAL AUSTRALIA BANK LTD F8SB4JFBSYQFRQEH3Z21 Australia NATIONAL AUSTRALIA BANK LTD Y Y
WESTPAC BANKING CORP EN5TNI6CI43VEPAMHL14 Australia WESTPAC BANKING CORP Y Y
BANK OF MONTREAL NQQ6HPCNCCU6TUTQYE16 Canada BANK OF MONTREAL Y Y
BANK OF NOVA SCOTIA L3I9ZG2KFGXZ61BMYR72 Canada BANK OF NOVA SCOTIA Y Y
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CANADIAN IMPERIAL BANK OF COMMERCE 2IGI19DL77OX0HC3ZE78 Canada CANADIAN IMPERIAL BANK OF COMMERCE Y Y
MUFG SECURITIES CANADA LTD 549300Y1PMK3RWXMWR72 Canada MITSUBISHI UFJ FINANCIAL GROUP INC Y Y
NATIONAL BANK OF CANADA BSGEFEIOM18Y80CKCV46 Canada NATIONAL BANK OF CANADA Y Y
RBC DOMINION SECURITIES INC 549300QJJX6CVVUXLE15 Canada ROYAL BANK OF CANADA Y Y
RBC INVESTOR SERVICES TRUST 5493002MUOV04NSPT571 Canada ROYAL BANK OF CANADA Y Y
ROYAL BANK OF CANADA ES7IP3U3RHIGC71XBU11 Canada ROYAL BANK OF CANADA Y Y
TORONTO DOMINION BANK PT3QB789TSUIDF371261 Canada TORONTO DOMINION BANK Y Y
DANSKE BANK AS MAES062Z21O4RZ2U7M96 Denmark DANSKE BANK AS Y Y
BNP PARIBAS SA R0MUWSFPU8MPRO8K5P83 France BNP PARIBAS SA Y Y
NATIXIS SA KX1WK48MPD4Y2NCUIZ63 France BPCE SA Y Y
CREDIT AGRICOLE CORPORATE & INVESTMENT BANK SA 1VUV7VQFKUOQSJ21A208 France RUE LA BOETIE SAS Y Y
SOCIETE GENERALE SA O2RNE8IBXP4R0TD8PU41 France SOCIETE GENERALE SA Y Y
COMMERZBANK AG 851WYGNLUQLFZBSYGB56 Germany COMMERZBANK AG Y Y
DEUTSCHE BANK AG 7LTWFZYICNSX8D621K86 Germany DEUTSCHE BANK AG Y Y
STATE STREET BANK INTERNATIONAL GMBH ZMHGNT7ZPKZ3UFZ8EO46 Germany STATE STREET CORP Y Y
UBS EUROPE SE 5299007QVIQ7IO64NX37 Germany UBS GROUP AG Y Y
UNICREDIT BANK AG 2ZCNRR8UK83OBTEK2170 Germany UNICREDIT SPA Y Y
HONGKONG & SHANGHAI BANKING CORP LTD 2HI3YI5320L3RW6NJ957 Hong Kong HSBC HOLDINGS PLC Y Y
BANK OF MONTREAL EUROPE PLC 5493000YPN33HF74SN02 Ireland BANK OF MONTREAL Y Y
BANCA IMI SPA QV4Q8OGJ7OA6PA8SCM14 Italy INTESA SANPAOLO SPA Y Y
GOLDMAN SACHS JAPAN CO LTD 5NGPZ37H6T4XS5MO5N09 Japan GOLDMAN SACHS GROUP INC Y Y
JAPAN SECURITIES FINANCE CO LTD 3538000FYEWEUFDCS891 Japan JAPAN SECURITIES FINANCE CO LTD Y Y
MUFG BANK LTD C3GTMMZIHMY46P4OIX74 Japan MITSUBISHI UFJ FINANCIAL GROUP INC Y Y
MITSUBISHI UFJ MORGAN STANLEY SECURITIES CO LTD O7YCEUWQXFIO1CHULC69 Japan MITSUBISHI UFJ MORGAN STANLEY SECURITIES CO LTD Y Y
MIZUHO SECURITIES CO LTD 549300I6K0JHSVK8I066 Japan MIZUHO FINANCIAL GROUP INC Y Y
MORGAN STANLEY MUFG SECURITIES CO LTD 549300OB5SQ53A8BTO30 Japan MORGAN STANLEY Y Y
NOMURA FINANCIAL PRODUCTS & SERVICES INC 549300M710DSN29NN391 Japan NOMURA HOLDINGS INC Y Y
NOMURA HOLDINGS INC 549300B3CEAHYG7K8164 Japan NOMURA HOLDINGS INC Y Y
NOMURA SECURITIES CO LTD XPSKD1VTEQPKCHBEKQ95 Japan NOMURA HOLDINGS INC Y Y
SMBC NIKKO SECURITIES INC 549300HIK4TTS0OCL437 Japan SUMITOMO MITSUI FINANCIAL GROUP INC Y Y
SUMITOMO MITSUI BANKING CORP 5U0XI89JRFVHWIBS4F54 Japan SUMITOMO MITSUI FINANCIAL GROUP INC Y Y
ABN AMRO BANK NV BFXS5XCH7N0Y05NIXW11 Netherlands ABN AMRO BANK NV Y Y
COOPERATIEVE RABOBANK UA DG3RU1DBUFHT4ZF9WN62 Netherlands COOPERATIEVE RABOBANK UA Y Y
ING BANK NV 3TK20IVIUJ8J3ZU0QE75 Netherlands ING GROEP NV Y Y
BANCO SANTANDER SA 5493006QMFDDMYWIAM13 Spain BANCO SANTANDER SA Y Y
SKANDINAVISKA ENSKILDA BANKEN AB F3JS33DEI6XQ4ZBPTN86 Sweden SKANDINAVISKA ENSKILDA BANKEN AB Y Y
SVENSKA HANDELSBANKEN AB NHBDILHZTYCNBV5UYZ31 Sweden SVENSKA HANDELSBANKEN AB Y Y
CREDIT SUISSE AG ANGGYXNX0JLX3X63JN86 Switzerland CREDIT SUISSE GROUP AG Y Y
ZUERCHER KANTONALBANK 165GRDQ39W63PHVONY02 Switzerland SCHWEIZERISCHE EIDGENOSSENSCHAFT Y Y
UBS AG BFM8T61CT2L1QCEMIK50 Switzerland UBS GROUP AG Y Y

Restricted Distribution
Disclaimer: We have prepared this document solely for informational purposes and do not represent recommendations to trade in any financial instruments or actions to be taken in risk management. You should not definitely rely upon it or use it to form the basis for any decision or actions whatsoever, with respect to any proposed transaction or otherwise. Neither we nor our affiliates, or our or their 
respective officers, employees or agents, make any representation or warranty, express or implied, in relation to the accuracy or completeness of the information contained in this document and accept no responsibility, obligation or liability (whether direct or indirect, in contract, tort or otherwise) in relation to any of such information and decisions taken with such information. We and our affiliates and 
our and their respective officers, employees and agents expressly disclaim any and all liability which may be based on this document and any errors therein or omissions therefrom. 


